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An Overview

Formulation of Econometric Modelling
Review of Basic Concepts - 1

Review of Basic Concepts - 11
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Simple Regression - 1
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of Multicollinearity

Variables and Parameter Stability - 1
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AR, MA and ARMA Processes - |
AR, MA and ARMA Processes - |1
Modelling Trend and Seasonal Variations - 1
Modelling Trend and Seasonal Variations - 11
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Lecture 30 - Spline function and Categorical Variables
Lecture 31 - Linear Probability Model

Lecture 32 - Probit and Logit Models

Lecture 33 - Tobit and Multinomial Logit Models
Lecture 34 - Panel Data Methods

Lecture 35 - Simultaneous Equations System - 1
Lecture 36 - Simultaneous Equations System - 11
Lecture 37 - Introduction to VARs

Lecture 38 - Stationarity and Unit Root Testing - 1
Lecture 39 - Stationarity and Unit Root Testing - 11
Lecture 40 - Basics of Cointegeration
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